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BONOS EN PESOS CON CER
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BONOS EN PESOS A TASA FLOTANTE
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CER 19.4471 31-Jan-20

MACAULAY MODIFIED Valor Préximo
PRECIO TIR DURATION DURATION Paridad Tecnico Vencim. Maturity
X 100 NOM. (afios) (%) (%) +CER

PRO13 479.50 20.000% 1.798 1499 30.74%  653.536 15-Feb-20 15-Mar-24
BONAR 2020 152.00 61.692% 0.189 0117  50.59%  173.051 4-Feb-20 4-Oct-20
BONCER 2020 230.50 209.264% 0.233 0.075  77.52%  297.340 28-Apr-20 28-Apr-20
BONCER 2021 228.00 27.053% 1.441 1.134  73.38% 310.722 22-Jul-20 22-Jul-21
BONCER 2023 160.00 17.091% 2.833 2419 71.33%  224.323 6-Mar-20 6-Mar-23
BONCER 2025 110.00 20.348% 4.440 3.689 51.25%  214.619 27-Apr-20 27-Apr-25
DISC. PESOS 1185.00 11.824% 6.349 5.678  69.52% 1704.597 30-Jun-20 31-Dec-33
PAR PESOS 541.00 10.215% 10.840 9.836  40.28% 1343.140 31-Mar-20 31-Dec-38
CUASIPAR 710.20 11.865% 10.528 9.411 35.88% 1979.333 30-Jun-20 31-Dec-45
DISC. PESOS 10/17/2019| 669.05 1/31/2020 1185.00 177.12%
BONCER 2020 12/5/2019 98.00 1/31/2020 230.50 235.20%
BONCER 2021 12/5/2019 98.50 1/31/2020 228.00 231.47%
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BADLAR 34.3125 31-Jan-20

[1:3:7.Xe3 -
TASA POLITICA MONETARIA 50.0000 MACAULAY MODIFIED Nombre Valor  Capital
TIR DURATION DURATION Maturity =~ MERVAL  Tecnico residual Paridad
(afios) (%) (%) (%)
BOCON 8va BADLAR 84.536% 1.634 0.885  4-Oct-22 PRIS  164.251 95.00% 65.14%
BONAC 03/2020 BADLAR + 325 bps 331.785% 0.071 0.016 1-Mar20  AM20  107.875 100.00% 91.33%
BONAC 03/2022 BADLAR + 200 bps 158.516% 3-Apr-22 AA22  103.904

BONTE 2020 - TASA CORREDOR PASE

PVCIA. BS.AS./2015 BADLAR +375bps 149.753% 1180 0472 12-Apr-25  PBA25  103.239 100.00% 53.27%




