CUADROS DE BONOS EN PESOS – 20/09/2019
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BONOS EN PESOS CON CER
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BONOS EN PESOS A TASA FLOTANTE
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CER

PRO13

BONAR 2020
BONCER 2020
BONCER 2021
BONCER 2023
BONCER 2025
DISC. PESOS
PAR PESOS
CUASIPAR

15.9156

PRECIO
x 100 NOM.

20-Sep-19

MACAULAY  MODIFIED Valor  Préximo
TR DURATION DURATION  Paridad  Tecnico  Vencim.
(aftos) (%) (%) +CER
64.869% 1.468 0891  18.80%  577.237 15-Oct-19
90.557% 0.351 0184  4277% 204714 4-Oct-19
411.805% 0.582 0114 38.92% 244100 28-Oct-19
73.085% 1.760 1.017  39.42% 255.178 22-Ja
26.381% 3.156 2497  53.60%  180.978 6-Mar-20
14.638% 4761 4153 62.28%  176.610 27-Oct-19
26.428% 4.886 3.864  34.49%  1406.284 31-Dec-19
15.276% 9.648 8369  24.96%  1101.881 30-Sep-19
16.543% 8.108 6.957 2458% 1627.319 31-Dec-19

Tasa Nombre

Maturity Cupén# Cupén  MERVAL

15-Mar-24
4-0ct-20
28-Apr-20

22-Jul-21

6-Mar-23
27-Apr-25
31-Dec-33
31-Dec-38
31-Dec-45

67 2.00% PR13
106 2.00% NO20
6 2.25% TC20
2.50% TC21

4 4.00% TC23
3 4.00% TC25
32 5.83% DICP
31 1.77% PARP
13 3.31% CUAP
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BADLAR 60.4375
LEBAC -
TASA POLITICA MONETARIA __82.2450 MACAULAY MODIFIED Nombre  Valor Capital Préximo
TR DURATION DURATION  Maturity MERVAL  Tecnico residual Paridad  Vencim. Cupén #
(afios) (%) (%) (%)

BOCON 8va BADLAR 335.239% 2.717 0.624  4-Oct-22 PR1S 193.658 100.00% 50.86% 4-Oct-19 39
BONAC 03/2020 BADLAR + 325 bps 799.754% 0.388 0.043  1-Mar-20 AmM20 102.875 100.00% 53.46% 1-Dec-19 14
BONAC 03/2022 BADLAR + 200 bps 0.772 0.216  3-Apr-22 AA22 110.202 100.00% 49.00%  3-Oct-19 10

BONTE 2020 - TASA CORREDOR PASE

PVCIA. BS.AS./2015 BADLAR + 375bps

354.162% 0.622 0.137

12-Apr-25

PBA25

110.786

100.00%

40.62%





