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BONOS EN DOLARES COTIZADOS EN PESOS
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BONOS EN DOLARES COTIZADOS EN DOLARES
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BONOS EN PESOS CON CER
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BOPREAL
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LECAPS
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LECAPS vs FUTURO ROFEX - 03/01/2025

LECAPS	
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Nombre
MERVAL

T2X5
TX25
TX26
TX28

DICP
PARP

ESPECIE

BONCER 02/2025 4.25%
BONCER 03/2024 1.40%
BONCER 03/2026 2.00%
BONCER 03/2028 2.25%
DISC. PESOS

PAR PESOS

12190

PRECIO
x 100 NOM.

644.70

1087.00

1745.00

1648.00

38300.00

22720.00

TIR
(%)

5.581%
4.594%
6.882%
9.254%
11.119%
7.851%

13-Jan-25

MACAULAY MODIFIED

DURATION DURATION

(afios)

0.085
0.815
1.040
1.924
3.310
7.964

(%)

" 0.080

0.779
0.973
1.761
2979
7.384

PARIDAD
(%)

99.89%
97.90%
76.93%
71.74%
94.47%
63.85%

Valor Préximo
Tecnico  Vencim.

+ CER
645.435 19-Feb-24
1110.372 9-May-25
2268.291 9-May-25
2297.037 9-May-25
40543.876 30-Jun-25
35582.377 31-Mar-25

Maturity

14-Feb-25
9-Nov-25
9-Nov-26
9-Nov-28
31-Dec-33
31-Dec-38
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BONOS PARA LA RECONTRUCCION DE UNA ARGENTINA LIBRE

CODIGO Preci MAC  MOD PRECIO
NV s R DUR  DUR DOLARES
BPJ25 BOPREAL SERIE 2 R0 13.859% 0253  0.294
BPY26 BOPREAL SERIE3  [RTTIEIM 7.713% 1106  1.027
BPOA7 BOPREAL 1A 20% [IE TN 8.747% 2290  2.106

| BPOB7 BOPREAL 1B 20% [IECEOM 10343% 2283 2.069
BPOC7 BOPREAL 1C 30% [ICIEOM 11.156% 2279 2.050
BPOD7 BOPREAL 1D 30% [UCIOOM 11.197% 2279 2.049

CODIGO MAC  MOD PRECIO
NV TR DUR  DUR DOLARES
BPJ5D BOPREAL SERIE 2 A4425% 0253 029
BPYSD BOPREAL SERIE 3 5746% 1104 1.044
BPA7D BOPREAL 1A 20% 7697% 2946 2734
BPB7D BOPREAL 1B 20% 9262% 2963 2734
BPC7D BOPREAL 1C 30% 10224% 2320 2105
BPD7D BOPREAL 1D 30% 9736% 2111 1924

EJERCICIO_OPCION DE RESCATE
Pre MAC  MOD
FECHA EJERCICIO uss TR DUR  DUR

BPATD  April 30, 2025 A7 20.092% 029 0225
BPBID  April 30, 2026 3 13.742% 1248 1.098
BPC7TD  April 30, 2027 10.769% 2108 1.903

Paridad

51.91%
95.56%
96.24%
93.10%
91.57%
91.50%

Paridad

52.00%
96.60%
96.76%
92.80%
9M.71%
93.53%

Interés  Valor
Devengado Tecnico

0.00000  83.33333
036667 100.36667
102778 101.02778
102778 101.02778
102778 101.02778
102778 101.02778
Interés  Valor

Devengado  Tecni
0.00000  83.33333
036667 100.36667
102778 101.02778
102778 101.02778
102778 101.02778
102778 101.02778

Capital  Pro»

0

residual Vencimiento Maturity

83.33%
100.00%
100.00%
100.00%
100.00%
100.00%

30-Sep-24
28Feb25
30-Apr-25
30-Apr-25
30-Apr-25
30-Apr-25

Capital
ual

83.33%
1.00000
100.00%
100.00%
100.00%
100.00%

30Jun-25
31.May-26
31-0ct-27
31-0ct27
31-0ct27
31-0ct27

30Jun-25
31.May-26
31-0ct-27
31-0ct27
31-0ct27
31-0ct27

1167.500
1156.832
1163.290

173,221
1167.728
1144.036
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LETRA DEL TESORO NACIONAL CAPITALIZABLE EN PESOS

FECHA

ESPECIE PRECIO
S17ES 130.71
S31E5 169.80
S14F5 117.85
S28F5 152.30
$14M5 119.94
S$31M5 146.09
S16A5 121.90
S28A5 120.75
S16Y5 124.58
$30Y5 123.00
$18I5 131.95
$30I5 130.20
S$31L5 128.70
S$15G5 126.70
$29G5 134.50
$1285 134.30
$30S5 133.95

10-Jan-25
VCMTO
17-Jan-25
31-Jan-25
14-Feb-25
28-Feb-25
14-Mar-25
31-Mar-25
16-Apr-25
28-Apr-25
16-May-25
30-May-25
18-Jun-25
30-Jun-25
31-Jul-25
15-Aug-25
29-Aug-25
12-Sep-25
30-Sep-25

11-Jul-24
25-Mar-24
11-Sep-24
15-Apr-24
11-Sep-24
30-Apr-24
11-Sep-24
9-Oct-24
11-Sep-24
9-Oct-24
14-Aug-24
28-Aug-24
11-Sep-24
9-Oct-24
28-Aug-24
11-Sep-24
11-Sep-24

CAPIT.
VCMTO
131.185
172.653
121.236
158.288
125.964
155.582
131.660
130.813
136.861
136.331
145.357
146.607
147.740
146.794
157.700
159.390
158.977

L

DIAS
7
21
35
49

888

108
126
140
159
171
202
217
231
245
263

REND.DIR
0.36%
1.68%
2.87%
3.93%
5.02%
6.50%
8.01%
8.33%
9.86%

10.84%
10.16%
12.60%
14.79%
15.86%
17.25%
18.68%
18.68%

18.69%
28.81%
29.55%
28.88%
28.70%
29.24%
30.02%
27.78%
28.17%
27.87%
23.01%
26.53%
26.37%
26.31%
26.88%
27.45%
25.57%
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fecha de fecha de

concertacion liquidacion
10-Jan-25 13-Jan-25 DOLAR MEP 1165.68
BONOS DOMESTICOS DE LA REPUBLICA ARGENTINA
CODIGO precios MAC  MOD Interés Valor Capital Préximo
CNV en pesos TR DUR DUR Precio Paridad Devengado Tecnico residual Vencimiento Maturity

(aftos) (%) us$ (%) uss (%)
11.211% 2293 2.062 71.97% 0.01389 100.0139 100.00%  9-Jul-25  9-Jul-29
10.756%  2.719 2.455 77.69% 0.01042 88.0104  88.00% 9-Jul-25  9-Jul-30
10.641%  6.523 5.896 69.77% 0.05729 100.0573 100.00%  9-Jul-25  9-Jul-35
10.337%  6.099 5528 73.13% 0.06944 100.0694 100.00%  9-Jul-25  9-Jul-38
10.209% 6.876 6.406 65.94% 0.04861 100.0486 100.00%  9-Jul-25  9-Jul-41

AL29 BONAR 2029 1%
' AL30 BONAR 2030 STEP UP
AL35 BONAR 2035 STEP UP
' AE38 BONAR 2038 STEP UP
AL41 BONAR 2041 STEP UP

j BONOS EXTERNOS DE LA REPUBLICA ARGENTINA

- CODIGO precios MAC  MOD Interés Valor Capital Proximo
~ CNV en pesos TR DUR DUR Precio Paridad Devengado Tecnico residual Vencimiento Maturity
(aftos) (%) us$ (%) uss (%)

10.017% 2311
10.481%  2.719
10.616%  6.525
10.201%  6.103
10.260%  6.869
24.852%  3.984

73.78% 0.01389 100.0139 100.00%  9-Jul-25  9-Jul-29
78.21% 0.01042 88.0104  88.00% 9-Jul-25  9-Jul-30
69.88% 0.05729 100.0573 100.00%  9-Jul-25  9-Jul-35
73.85% 0.06944 100.0694 100.00%  9-Jul-25  9-Jul-38
65.72% 0.04861 100.0486 100.00%  9-Jul-25  9-Jul-41
36.73% 0.05729 100.0573 100.00%  9-Jul-25  9-Jul-46

' GD29 GLOBALES 2029 1%

' GD30 GLOBALES 2030 STEP UP
GD35 GLOBALES 2035 STEP UP

 GD38 GLOBALES 2038 STEP UP

GD41 GLOBALES 2041 STEP UP

 GD46 GLOBALES 2046 STEP UP
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CODIGO|
CNV

AL29D
AL30D
AL35D
AE38D
AL41D

CODIGO|
CNV

‘GD29D
GD30D
GD35D
GD38D
GD41D
‘GD46D

fecha de

concertacion

10-Jan-25 13-Jan-25

BONOS DOMESTICOS DE LA REPUBLICA ARGENTINA
Precio
us$ TR

BONAR 2029 STEP UP 10.354%
BONAR 2030 STEP UP 10.257%
BONAR 2030 STEP UP 11.000%
BONAR 2030 STEP UP 10.863%
BONAR 2030 STEP UP 10.354%

MAC
DUR
(afios)
2.309
2733
6.339
5.858
6.874

BONOS EXTERNOS DE LA REPUBLICA ARGENTINA

‘GLOBALES 2029 1%

‘GLOBALES 2030 STEP UP
‘GLOBALES 2035 STEP UP
‘GLOBALES 2038 STEP UP
‘GLOBALES 2041 STEP UP
‘GLOBALES 2046 STEP UP

Precio
us$ TR

12.894%
10.257%
11.030%
10.408%
10.635%
9.956%

MAC
DUR
(afios)
2271
2733
6.337
5.909
6.830
5.464

DUR
(%)

Paridad
(%)
80.99%
78.63%
68.70%
71.68%
65.85%

Paridad
(%)
76.88%
78.63%
68.58%
73.43%
64.71%
69.75%

Interés
Devengado

0.01111
0.00833
2.03958
2.47222
1.73056

Interés
Devengado

0.01111
0.00833
2.03958
2.47222
1.73056
0.04583

Valor
Tecnico
u$s
90.01111
88.00833
102.03958
102.47222
101.73056

Valor
Tecnico
u$s
90.01111
88.00833
102.03958
102.47222
101.73056
97.77311

Capital
residual
(%)
90.00%
88.00%
100.00%
100.00%
100.00%

Capital
residual
(%)
90.00%
88.00%
100.00%
100.00%
100.00%
100.00%

Préximo
Vencimiento

9-Jul-25
9-Jul-25
9-Jan-25
9-Jan-25
9-Jan-25

Préximo
Vencimiento

9-Jul-25
9-Jul-25
9-Jan-25
9-Jan-25
9-Jan-25
9-Jul-25

Maturity

9-Jul-29
9-Jul-30
9-Jul-35
9-Jul-38
9-Jul-41

Maturity

9-Jul-29
9-Jul-30
9-Jul-35
9-Jul-38
9-Jul-41
9-Jul-46




