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BONOS EN DOLARES COTIZADOS EN PESOS
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BONOS EN DOLARES COTIZADOS EN DOLARES
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BONOS EN PESOS CON CER
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BOPREAL
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tasas letras vs forex
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Nombre
MERVAL

T5X4
T2X5
TX25
TX26
TX28

DICP
PARP

29-Nov-24 497.17900

ESPECIE

BONCER 12/2024 4.25%
BONCER 02/2025 4.25%
BONCER 03/2024 1.40%
BONCER 03/2026 2.00%
BONCER 03/2028 2.25%
DISC. PESOS

PAR PESOS

PRECIO

x 100 NOM.

506.70

617.30

1056.00

1640.00

1544.50

38200.00

20375.00

TIR
(%)

6.361%
6.497%
3.287%
8.653%
10.292%
10.682%
8.724%

2-Dec-24

MACAULAY MODIFIED
DURATION DURATION

(afios)

0.027
0.200
0.930
1.150
2.027
3.330
7.987

(%)

0.026
0.188
0.900
1.059
1.838
3.008
7.346

PARIDAD
(%)

99.95%
99.57%
98.69%
75.08%
69.84%
90.45%
59.45%

Valor
Tecnico
+ CER

506.970
619.990
1069.991
2184.312
2211.367
42233.465
34273.374

Préximo
Vencim.

13-Dec-24
19-Feb-24
9-May-25
9-May-25
9-May-25
31-Dec-24
31-Mar-25

Maturity

13-Dec-24
14-Feb-25
9-Nov-25
9-Nov-26
9-Nov-28
31-Dec-33
31-Dec-38
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BONOS PARA LA RECONTRUCCION DE UNA ARGENTINA LIBRE

CODIGO Precio MAC  MOD PRECIO Interés  Valor  Cay

NV s R DUR DUR DOLARES Paridad Devengado Tecnico

BPJ25 BOPREAL SERIE 2 3488% 0325 0337 59.01%  0.00000 8333333 83.33% 30.Sep24 30Jun25 EIENTTS
BPY26 BOPREAL SERIE 3 8915% 1221 1421 93.47%  0.02500  100.02500 100.00% 28-Feb-25 31-May-26 KICLKTT]
BPOA7 BOPREAL 1A 20% 8640% 239 2206 96.08%  0.45833  100.45833 100.00% 30-Apr25 31.0ct27 KIZEVE)
BPOB7 BOPREAL 1B 20% 10.805% 2386 2153 9165%  0.45833  100.45833 100.00% 30-Apr25 31.0ct27 KRR}

BPOC7 BOPREAL 1C 30%
BPOD7 BOPREAL 1D 30%

13.539% 2372 2.089 8652%  0.45833  100.45833 100.00% 30-Apr25 31.0ct27 KIZNEE]
13.539% 2372 2.089 8652%  0.45833  100.45833 100.00% 30-Apr25 31.0ct27 RILTHRIL

CODIGO MAC  MOD PRECIO Interés  Valor  Cay
NV TR DUR DUR DOLARES Paridad Devengado Tecnico residual Vencimiento Maturity
| BPJSD BOPREAL SERIE 2 2426% 0325 0333 58.80%  0.00000 8333333 83.33% 30.Sep24 30Jun25
BPYSD BOPREAL SERIE 3 7561% 1219 1133 94.01%  0.02500 100.02500 1.00000 28-Feb25 31-May-26
BPA7D BOPREAL 1A 20% 7.839% 2947 2734 96.17%  0.45833  100.45833 100.00% 30-Apr25 31.0ct2l
| BPB7D BOPREAL 1B 20% 9602% 2961 2734 91.68%  0.45833  100.45833 100.00% 30-Apr25 31.0ct2l
BPC7D BOPREAL 1C 30% 12.606% 2419 2149 86.60%  0.45833  100.45833 100.00% 30-Apr25 31.0ct2l

13.070% 2211 1955

| BPD7D BOPREAL 1D 30%

B7.10%  0.45833  100.45833 100.00% 30-Apr25 31-Oct2l

EJERCICIO_OPCION DE RESCATE

Precio MAC  MOD
| FECHA EJERCICIO uss TR DUR  DUR
| BPATD  April 30, 2025 [T 23.451% 0.400 0324

BPBZD  April 30, 2026
BPCTD  April 30, 2027

13.989% 1357 1191
13.365% 2210  1.949





image5.png
fecha de.
concertacion

[ ootocas ] [eoecas]| MR

BONOS PARA LA RECONTRUCCION DE UNA ARGENTINA LIBRE

coDIGO Precio MAC  MOD PRECIO Interés  Valor  Capital _Proximo
% s TR DUR DUR DOLARES Paridad Devengado Tecnico residual Vencimiento Maturity

BPJ25 BOPREAL SERIE 2 I 6.068% 0325 0307 57.22% 000000 9166667 91.67% 30Jun24  30Jun25 FIIEE]
BPY26 BOPREAL SERIE3 [TV 10.834% 1217  1.098 90.64%  0.02500 100.02500 100.00% 28.Feb-25 31-May-26 ITETTS
| BPOA7 BOPREAL 1A 20% RO 10.049%  2.389 2471 93.47%  0.45833  100.45833 100.00% 30-Apr-25 31-Oct27 RUIZEVE)
BPOB7 BOPREAL 1B 20% 12248% 2379 2119 88.88% 045833 10045833 100.00% 30-Apr25 31.0ct27 EIIERTH]
BPOC7 BOPREAL 1C 30% 15021% 2364 2055 83.90% 045833 10045833 100.00% 30-Apr25 31.0ct27 EIIZWZE)
BPOD7 BOPREAL 1D 30% 15.021% 2364 2055 83.90% 045833 10045833 100.00% 30-Apr25 31.0ct27 KNIEE]
coDIGO MAC  MOD PRECIO Interés  Valor  Capital _Proximo
cNY TR DUR DUR DOLARES Paridad Devengado Tecnico residual Vencimiento Maturity

/ BPJSD BOPREAL SERIE 2 2426% 0325 0333 58.80% 000000 9166667 91.67% 30Jun24  30Jun25

BPY6D BOPREAL SERIE 3 7561% 1219 1133 9401% 002500 100.02500 1.00000 28.Feb25 31-May-26

' BPATD BOPREAL 1A 20% 8591% 2948 2735 96.17% 045833 10045833 100.00% 30-Apr25 31.0ct27

/| BPB7D BOPREAL 1B 20% 9.602% 2444 2747 91.68% 045833 10045833 100.00% 30-Apr25 31.0ct27

| BPCTD BOPREAL 1C 30% 13.492% 2372 2090 86.60% 045833 10045833 100.00% 30-Apr25 31.0ct27

' BPD7D BOPREAL 1D 30% 14342% 2167 1895 86.60% 045833 10045833 100.00% 30-Apr25 31.0ct2l

v EJERCICIO_OPCION DE RESCATE

x Precio MAC  MOD

s FECHA EJERCICIO uss TR DUR DUR

,

BPATD  April 30, 2025
BPBID Ay
|BPCTD  April 30, 2027

23451% 0400 0324
14.118% 1345 1479
13.365% 2210  1.949
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FECHA
ESPECIE
513D4
S17E5
S31E5
S14F5
S28F5
s14m5
S31M5
S16A5
S28A5
S16V5
S30V5
s1815
s3005
S31L5
S15G5
529G5
s1255

LETRA DEL TESORO NACIONAL CAPITALIZABLE EN PESOS

PRECIO
125.42
125.58
162.90
11271
145.80
11415
138.65
115.20
113.35
116.90
114.99
122.30
120.43
118.36
115.80
123.00
123.00
122.19

29-Nov-24
VCMTO
13-Dec-24
17-Jan-25
31-Jan-25
14-Feb-25
28-Feb-25
14-Mar-25
31-Mar-25
16-Apr-25
28-Apr-25
16-May-25
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26-Jun-24
11-1ul-24
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11-Sep-24
15-Apr-24
11-Sep-24
30-Apr-24
11-Sep-24
9-Oct-24
11-Sep-24
9-Oct-24
14-Aug-24
28-Aug-24
11-Sep-24
9-Oct-24
28-Aug-24
11-Sep-24
11-Sep-24

CAPIT. AL
VCMTO
126.832
132.151
172.653
121.550
158.288
126.290
155.582
131.550
131.830
137.210
137.040
148.080
146.980
148.700
147.730
158.100
159.390
160.570

DIAS

EEBEEREERERIBE:

N
]

7:

AL

REND.DIR

1.13%

5.23%

5.99%

7.84%

8.56%
10.64%
12.21%
14.19%
16.30%
17.37%
19.18%
21.08%
22.05%
25.63%
27.57%
28.54%
29.59%
31.41%

28.94%
38.44%
34.21%
36.67%
33.88%
36.46%
36.04%
37.02%
39.13%
37.23%
37.93%
37.75%
37.26%
37.82%
38.33%
37.63%
37.11%
37.07%

T.EA.
33.89%
46.21%
40.06%
43.04%
39.04%
42.10%
41.16%
42.05%
44.41%
41.63%
42.17%
41.53%
40.69Y%
40.69Y%
40.94%
39.88%
39.04%
38.66%
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fecha de fecha de
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29-Nov-24 2-Dec-24 DOLAR MEP 1075.76
BONOS DOMESTICOS DE LA REPUBLICA ARGENTINA
CODIGO precios MAC  MOD
CNV en pesos TR DUR DUR Precio Paridad
(aftos) (%) us$ (%)
AL29 BONAR 2029 1% 13.610% 2.069 1.821 77.30%
AL30 BONAR 2030 STEP UP 13.717% 2459 2162 73.74%
AL35 BONAR 2035 STEP UP 11.756%  6.364 5694 65.55%
AE38 BONAR 2038 STEP UP 21.472% 3115 2.565 68.44%
AL41 BONAR 2041 STEP UP 18.482%  3.890 3.333 61.51%
BONOS EXTERNOS DE LA REPUBLICA ARGENTINA
CODIGO precios MAC  MOD
CNV en pesos TR DUR DUR Precio Paridad
(aftos) (%) us$ (%)

GD29 GLOBALES 2029 1% 12.231%  2.094 79.29%
GD30 GLOBALES 2030 STEP UP 12.582%  2.459 75.59%
GD35 GLOBALES 2035 STEP UP 11.759%  6.363 65.54%
GD38 GLOBALES 2038 STEP UP 19.863%  3.349 70.08%
GD41 GLOBALES 2041 STEP UP 18.144%  3.983 61.50%
GD46 GLOBALES 2046 STEP UP 16.909%  6.887 36.15%

Interés
Devengado

0.40000
0.30000
1.65000
2.00000
1.40000

Interés
Devengado

0.40000
0.30000
1.65000
2.00000
1.40000
1.65000

Valor
Tecnico
u$s
100.4000
96.3000
101.6500
102.0000
101.4000

Valor
Tecnico
u$s
100.4000
96.3000
101.6500
102.0000
101.4000
101.6500

Capital
residual
(%)
100.00%
96.00%
100.00%
100.00%
100.00%

Capital
residual
(%)
100.00%
96.00%
100.00%
100.00%
100.00%
100.00%

Préximo
Vencimiento

9-Jul-25
9-Jan-25
9-Jul-25
9-Jul-25
9-Jul-25

Préximo
Vencimiento

9-Jul-25
9-Jan-25
9-Jul-25
9-Jul-25
9-Jul-25
9-Jul-25

Maturity

9-Jul-29
9-Jul-30
9-Jul-35
9-Jul-38
9-Jul-41

Maturity

9-Jul-29
9-Jul-30
9-Jul-35
9-Jul-38
9-Jul-41
9-Jul-46
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CODIGO|
CNV

AL29D
AL30D
AL35D
AE38D
AL41D

CODIGO|
CNV

‘GD29D
GD30D
GD35D
GD38D
GD41D
‘GD46D

fecha de

concertacion

29-Nov-24 2-Dec-24

BONOS DOMESTICOS DE LA REPUBLICA ARGENTINA
Precio
us$ TR

BONAR 2029 STEP UP 13.584%
BONAR 2030 STEP UP 15.740%
BONAR 2030 STEP UP 11.666%
BONAR 2030 STEP UP 11.538%
BONAR 2030 STEP UP 11.322%

MAC
DUR
(afios)
2,072
2411
6.386
5.881
6.823

BONOS EXTERNOS DE LA REPUBLICA ARGENTINA

‘GLOBALES 2029 1%

‘GLOBALES 2030 STEP UP
‘GLOBALES 2035 STEP UP
‘GLOBALES 2038 STEP UP
‘GLOBALES 2041 STEP UP
‘GLOBALES 2046 STEP UP

Precio
us$ TR

12.450%
12.552%
11.669%
11.321%
11.195%
11.072%

MAC
DUR
(afios)
2,002
2.491
6.386
5.905
6.842
5113

DUR
(%)
1.824
2.083
5.7119
5.273
6.129

DUR
(%)
1.861
2.213
5.7119
5.305
6.154
5.597

Paridad
(%)
77.31%
70.61%
65.69%
68.77%
61.60%

Paridad
(%)
78.95%
75.62%
65.68%
69.57%
62.09%
66.21%

Interés
Devengado

0.39722
0.29792
1.63854
1.98611
1.39028

Interés
Devengado

0.39722
0.29792
1.63854
1.98611
1.39028
1.63854

Valor
Tecnico
u$s
100.39722
96.29792
101.63854
101.98611
101.39028

Valor
Tecnico
u$s
100.39722
96.29792
101.63854
101.98611
101.39028
101.63854

Capital
residual
(%)
100.00%
96.00%
100.00%
100.00%
100.00%

Capital
residual
(%)
100.00%
96.00%
100.00%
100.00%
100.00%
100.00%

Préximo
Vencimiento

9-Jan-25
9-Jan-25
9-Jan-25
9-Jan-25
9-Jan-25

Préximo
Vencimiento

9-Jan-25
9-Jan-25
9-Jan-25
9-Jan-25
9-Jan-25
9-Jan-25

Maturity

9-Jul-29
9-Jul-30
9-Jul-35
9-Jul-38
9-Jul-41

Maturity

9-Jul-29
9-Jul-30
9-Jul-35
9-Jul-38
9-Jul-41
9-Jul-46




