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PRECIO TIR DURACION MODIFICADA Tecnico residual Paridad Vencim. Maturity Cupén MERVAL
x100 nom. (afios) (%) (%) (%)
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BONO TESORO 10/2026 30.70 93.196% 1.800 0.932 105769  100.00%  29.03% 17-Oct-22 17-Oct-26 15.500%  TO26
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X21A3 13150 21-Apr-23  130.641 238 -0.65%

X19Y3 125.40 19-May-23 125.147 266 -0.20%




image2.png
BONOS EN PESOS LEY ARGENTINA 3

CABA 2024 BADLAR +3.25%
CCABA 2028 BADLAR + 3.25%
CCDAD. CORDOBA 2023 BADLAR

PVCIA. BS.AS. 2015 BADLAR +375bps

BONOS EN DOLARES LEY ARGENTINA

CORDOBA 2026 7.125% PRECIO EN PESOS.
(CORDOBA 2026 7.125% PRECIO EN DOLARES

BONOS EN DOLARES LEY EXTRANJERA

PVCIA. BS.AS. 2037 CLASE A EN PESOS.
PVCIA. BS.AS. 2037 CLASE B EN PESOS

14,700.00

51.40

10,990.00
9,995.00

TR

80.328%
87.414%
69.896%
99.330%

10.792%
9.498%

30.273%
24.461%

26-Aug-22

MACAULAY MODIFIED
DURATION DURATION

(afios)
1.020
1.667
0.417
1.234

1.916
1.934

4.148
5.390

(%)
0.565
0.889
0.246
0.619

1.730
1.766

3.184
4331

ccL

Maturity

29-Mar-24
22-Feb-28
15-May-23
12-Apr-25

27-0ct-26
27-0ct-26

1-Sep-37
1-Sep-37

292.53
copIGo
cv

BDC24
BDC28
BAY23
PBA25

co26
026D

BA37D
BB37D

Valor
Tecnico

110.754
101.407

50.833
106.226

53.778
53.778

101.939
101.740

Capital
residual

100.00%
100.00%

50.00%
100.00%

53.13%
53.13%

100.00%
100.00%

Paridad

100.13%
97.87%
93.84%
93.67%

93.44%
95.58%

36.85%
33.58%

30-Aug-22

Préximo
Vencim.

29-Sep-22
22-Nov-22
15-Nov-22
12-0ct-22

27-0ct-22
27-0ct-22

1-Sep-22
1-Sep-22





