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BONOS EN PESOS CON CER
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BONOS EN PESOS A TASA FLOTANTE
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CER

PRO13

BONAR 2020
BONCER 2020
BONCER 2021
BONCER 2023
BONCER 2025
DISC. PESOS
PAR PESOS
CUASIPAR

15.1381

PRECIO
x 100 NOM.

TR

27.041%
27.058%
37.957%
26.400%
17.665%
13.119%
12.171%
12.809%
14.783%

3-Jul-19

MACAULAY
DURATION
(aftos)

1.899
0.487
0.807
1.967
3.323
5.018
6.627
10.512
9.134

MODIFIED Valor  Préximo Tasa
DURATION  Paridad Tecnico  Vencim.  Maturity Cupén# Cupén
(%) (%) +CER
1495  30.10%  579.271 15Jul-19 15Mar24 64 2.00%
0383 47.34%  239.718 4-Jul-19  4-Oct20 106 2.00%
0.585  78.45%  231.040 28-Oct-19  28-Apr-20 6 2.25%
1.556 66.08% 244.408 22-Jul-19 22-Jul-21 26 2.50%
2824  66.07%  174.065 6-Sep-19  6-Mar-23 3 4.00%
4436  65.15% 166532 27-Oct-19 27-Apr-25 3 4.00%
5908  66.78%  1320.703 31-Dec-19 31-Dec33 32 5.83%
9318 30.27% 1043.971 30-Sep-19 31-Dec38 31 1.77%
7958  27.33%  1536.666 31-Dec-19 31-Dec45 13 331%

Nombre
MERVAL

PR13
NO20
TC20
TC21
TC23
TC25
DICP
PARP
CUAP
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BADLAR 48.0000 3-Jul-19 5-Jul-19

LEBAC -
TASA POLITICA MONETARIA  60.7950 MACAULAY MODIFIED Nombre  Valor  Capital Préximo
TIR DURATION DURATION  Maturity MERVAL  Tecnico residual Paridad Vencim.  Cupén #
X 100 nom. (afios) (%) (%) (%)
BOCON 8va BADLAR 143.00 78.245% 1.876 1.052  4-Oct-22 PR15 175.938 100.00% 81.28%  4-Oct-19 39
BONAC 03/2020 BADLAR + 325 bps. 102.75 69.246% 0.571 0.337  1-Mar-20 AM20 104.250 100.00% 98.56% 1-Sep-19 14
BONAC 03/2022 BADLAR + 200 bps 86.70 72.084% 1.578 0.917  3-Apr-22 AA22 100.252 100.00% 86.48%  3-Oct-19 10

BONTE 2020 - TASA CORREDOR PASE

PVCIA. BS.AS./2015 BADLAR +375bps 82.445% 1.542  0.845 12-Apr25 PBA25  111.931 100.00% 82.37% 12-Jul-19 5




